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Sydney — Abduction and kidnapping
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Prior density

yl,...,yn iid Poisson(lambda)
lambda ~ Gamma(alphaO,beta0)
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Pearson's residuals
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y(t) ~ Poisson(lambda(t))
lambda(t)=alpha*lambda(t—-1)+beta*y(t—1)

o0 O o

lambda(t) (rolling window)
lambda(t)=0.99*lambda(t-1)+0.01*y[t—-1] (OLS)
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SIR based on 100,000 draws from U(0.8,1.0)xU()0,0.2)

10,000 resampled draws
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Posterior density
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Posterior quantiles of lambday(t)
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Posterior quantiles of y(t)
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Pearson's residuals
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